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OVERVIEW OF RISK WEIGHTED ASSETS (RWA)

The information in this report has not been reviewed nor reported on by our external auditors

Disclosures as at December 31, 2023
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RWA 

Minimum capital 

requirements 

T T-1 T 

1 Credit risk (excluding counterparty credit risk) 139,161,825,000  133,120,788,000  15,974,494,560 

2 Counterparty credit risk (CCR) 0 0 0 

3 Market risk 2,978,734,502 3,164,305,728 357,591,177  

4 Operational risk 17,402,610,396 14,071,704,631 2,089,148,900 

5 Total (1 + 2 + 3 + 4) 159,543,169,898 150,356,798,359 18,421,234,637 

 


